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Admissibility of the Best Affine Invariant Estimations
of Parameters in Exponential Distribution

SuN XIAOQIAN

(Hnaiyin Teachers’ College, Htaiyl'n)

In this paper, we will prove that the best affine invariant estimation of location parameter
is inadmissible, and we will consider the admissibility of best affine invariant estimation of the

quantiles in the truncated two-parameter exponential distribution under quadratic loss.
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